
VI. Cover Pool Information - Commercial Assets

Overview Specific Loan and Borrower characteristics
Asset Type Commercial Bullet loans : 33.5%
Asset balance : 3,089,400,975.3        Loans in non-domestic currency : 0.0%
Average loan balance : 1,490,304.4                Percentage of fixed rate loans : 77.2%
Number of loans : 2,073.0                        Performance
Number of borrowers : 1,141.0                         Loans in arrears ≥ 2 months : 0.0%
Number of properties : 1,888.0                        Loans in a foreclosure procedure : 0.0%
Largest 10 loans : n/d Details on LTV
Largest 10 borrowers : 9.5% WA current LTV (*) : n/d
WA Remaining Term (in months) : n/d WA Indexed LTV : n/a
WA Seasoning (in months) : 90                                Valuation type : Lending Value
Main Countries : Germany LTV Threshold : 60.0%

-                              Junior ranks : n/d
-                              Prior ranks : n/d

n/d : information not disclosed by Issuer 
n/a : information not applicable
(*) Based on original property valuation

(***) Multi family according to Issuer reporting           
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Appendix 1: Liabilities Information: Last Issuances

ISIN
Series

Number Currency
Outstanding

Amount
Issuance

Date
Expected 
Maturity

Legal Final
Maturity

Principal
Payment

DE000LB0AML5 n/d EUR 10,000,000                24/03/2010 27/02/2012 Bullet
DE000LB0AMK7 n/d EUR 10,000,000                24/03/2010 26/03/2012 Bullet
DE000LB0AMM3 n/d EUR 10,000,000                24/03/2010 15/12/2011 Bullet
DE000LB0ALZ7 n/d EUR 10,000,000                09/03/2010 02/07/2012 Bullet
DE000LB0ALX2 n/d EUR 22,500,000                08/03/2010 11/03/2014 Bullet
DE000LB0ALS2 n/d EUR 20,000,000                03/03/2010 10/03/2016 Bullet
DE000LB0ALJ1 n/d EUR 55,000,000                22/02/2010 13/08/2010 Bullet

DE000LB0AAZ0 n/d EUR 35,000,000                11/02/2010 16/02/2015 Bullet
DE000LBW6CS1 n/d EUR 1,732                            09/02/2010 02/01/2040 Bullet
DE000LBW6CY9 n/d EUR 1,012                            09/02/2010 02/01/2046 Bullet
DE000LB0AAX5 n/d EUR 25,000,000                09/02/2010 13/02/2017 Bullet
DE000LBW6CZ6 n/d EUR 52                                 02/02/2010 02/01/2047 Bullet
DE000LBW6C88 n/d EUR 44,317                         07/01/2010 02/01/2022 Bullet
DE000LBW6CM4 n/d EUR 33,966                        07/01/2010 02/01/2035 Bullet
DE000LBW6CN2 n/d EUR 1,152                            07/01/2010 02/01/2036 Bullet
DE000LBW5973 n/d EUR 46,331                         07/01/2010 02/01/2019 Bullet
DE000LBW6CQ5 n/d EUR 4,828                           07/01/2010 02/01/2038 Bullet
DE000LBW6CH4 n/d EUR 14,458                         07/01/2010 02/01/2031 Bullet
DE000LBW6CT9 n/d EUR 648                              07/01/2010 02/01/2041 Bullet
DE000LBW5965 n/d EUR 49,764                         07/01/2010 02/01/2018 Bullet
DE000LBW6CP7 n/d EUR 195                               07/01/2010 02/01/2037 Bullet
DE000LBW6CG6 n/d EUR 67,971                          07/01/2010 02/01/2030 Bullet
DE000LBW6CJ0 n/d EUR 7,992                           07/01/2010 02/01/2032 Bullet
DE000LBW6CF8 n/d EUR 44,307                         07/01/2010 02/01/2029 Bullet
DE000LBW5981 n/d EUR 101,249                       07/01/2010 02/01/2020 Bullet
DE000LBW5940 n/d EUR 94,804                        07/01/2010 02/01/2016 Bullet
DE000LBW6CE1 n/d EUR 13,606                         07/01/2010 02/01/2028 Bullet
DE000LBW6CL6 n/d EUR 4,756                           07/01/2010 02/01/2034 Bullet
DE000LBW6CK8 n/d EUR 6,319                           07/01/2010 02/01/2033 Bullet
DE000LBW6CR3 n/d EUR 2,080                           07/01/2010 02/01/2039 Bullet
DE000LBW5999 n/d EUR 63,713                         07/01/2010 02/01/2021 Bullet
DE000LBW6CD3 n/d EUR 33,746                         07/01/2010 02/01/2027 Bullet
DE000LBW5932 n/d EUR 56,261                         07/01/2010 02/01/2015 Bullet
DE000LBW5957 n/d EUR 33,654                         07/01/2010 02/01/2017 Bullet
DE000LBW6CU7 n/d EUR 1,091                            07/01/2010 02/01/2042 Bullet
DE000LBW6CA9 n/d EUR 112,853                       07/01/2010 02/01/2024 Bullet
DE000LBW6CB7 n/d EUR 178,416                       07/01/2010 02/01/2025 Bullet
DE000LBW6CW3 n/d EUR 3,445                           07/01/2010 02/01/2044 Bullet
DE000LBW5924 n/d EUR 19,008                         07/01/2010 02/01/2014 Bullet
DE000LB0AAB1 n/d EUR 15,000,000                07/01/2010 11/01/2016 Bullet

DE000LBW6CC5 n/d EUR 74,202                         07/01/2010 02/01/2026 Bullet
DE000LBW5916 n/d EUR 13,897                         07/01/2010 02/01/2013 Bullet
DE000LBW6C96 n/d EUR 75,955                         07/01/2010 02/01/2023 Bullet
DE000LB0AA81 n/d EUR 25,000,000                04/01/2010 07/01/2015 Bullet
DE000LB0AA40 n/d EUR 50,000,000                16/12/2009 30/01/2012 Bullet
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